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PERSONAL INFORMATION:

Name : Dr. Muzammil Khurshid
Father’s Name : Muhammad Khurshid Ahmad
Designation : Assistant Professor

Official E-Mail : muzammil.khurshid@pugc.edu.pk
Personal E-Mail : muzammilkhurshid@yahoo.com

ACADEMIC CREDENTIALS:

e Ph.D in Business Administration (Finance) 2017
Dokuz Eylil University, Izmir, Turkey
Pisa University, Pisa, Italy (Erasmus Mobility)

Ph.D thesis entitling “Volatility Spillover Effects from G7 Stock Markets to E7 Stock
Markets”

e MBA (Finance) 2008

University of the Punjab, Gujranwala Campus

PROFESSIONAL EXPERIENCE:

» Assistant Professor in Department of Banking and Finance 22.01.2020 to date
University of the Punjab, Gujranwala Campus.

» Assistant Professor in Department of Management Sciences 24.05.2017 to 22.01.2020
University of Central Punjab, Sialkot Campus.

» Assistant Professor in Business Admin. (Visiting Faculty) 10.04.2017 to 06.07.2018
University of Sargodha, Gujranwala Campus

> Lecturer 01.11.2008 to 02.02.2010
APTECH College, Gujranwala

PUBLICATIONS:

1. Khurshid, M.; Kirkulak, B. (2017). “Shock and Volatility Spillover between Oil and some Balkan
Stock Markets”. Romanian Journal of Economic Forecasting, 20(4), 47-59

2. Kirkulak, B.; Khurshid, M. (2019). “Volatility Spillover Effects from the Chinese Stock Market to
E7 and G7 Stock Markets. Journal of Economic Studies”, 46(1), 90-105

3. Azeem, M.; Khurshid, M. (2019). “Impact of macroeconomic variables on foreign exchange
reserves: A case from Pakistan”, Economic Journal of Emerging Markets, 11(2) 2019, 70-87.

4. Zahid.A.M.; Khurshid, M. (2018). “Impact of SAFTA on capital market integration of
South Asia: evidence from Co-integration analysis”, Review of Economic and Business Studies
(REBS) 11(1), 79-96
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5. Khurshid, M.; Raza, H.; Azeem, M. (2013). “Bi-Variate Causal Estimates of Dividend Yield,
Earning Yield Ratios and Stock Index: A Case of Karachi Stock Market”. Journal of Poverty,
Investment and Development (1), 112-1109.

6. Khurshid, M.; Anwar, W. (2013). “Energy Crisis and Performance of Industry of Pakistan; An
Empirical Study of KSE Listed Companies”. International Journal of African and Asian Studies (2),
50-55.

7. Azeem, M.; Khurshid, M. (2013). Dividend Paying Practices in the Non-Financial Sector of
Pakistan; An Empirical Evidence from Karachi Stock Exchange. Journal of Poverty, Investment and
Development (1), 1-12.

ARTICLES UNDER REVIEW:

1. Shock and Volatility Spillover between Oil and Emerging 7 (E-7) Stock Markets
2. Stock market volatility spillovers and portfolio hedging: US and E7 countries

3.
4
5

Volatility Spillovers between Japanese Stock Market and E7 Stock Markets.
Empowering women through microfinance: Evidence from Pakistan
Factors affecting university choice decision of post graduate Students.

CONFERENCES, SEMINARS & WORKSHOPS:

Conference titled “10™ International Conference Globalization and Higher Education
in Economics and Business Administration- GEBA 2017” held between 19 and 22
October, 2017 arranged by Alexandru loan Cuza University of IASI, Romania.

Attended the Author Workshop conducted by SPRINGER and Edanz at Dokuz Eylul
University, Turkey on 30" May, 2013 on “How to Publish a Scientific Journal Article”.

“1st Doctoral Colloquium on Research Areas and Methods in Accounting”, Graduate
School of Business, Izmir University of Economics. 2016. (Presenter and Disscussant) Co-
Chaired by: Prof. Dr. Irem TUNA, London School of Business, Prof. Dr. John
CHRISTENSEN, University of Southern Denmark, Prof. Dr. Cagnur KAYTMAZ BALSARI,
Dokuz Eylul University, Prof. Dr. Serder Ozkan, 1zmir University of Economics.

Attended training workshop on 3-4 October, 2018 on “Reconstruction of an Inclusive
Islamic Society in Pakistan in the Light of Paigham-e-Pakistan” organized by
International Islamic University, Islamabad and University of Gujrat with the
collaboration of Higher Education Commission of Pakistan, Islamabad.

Attended Two-Day National Conference 27-28 March, 2019 on “Challenges to Inter-
Faith Harmony in Pakistan: Strategies and Solutions.” organized by International
Islamic University, Islamabad and University of Gujrat with the collaboration of Higher
Education Commission of Pakistan, Islamabad.

«3 Annual Research Symposium 2018” at University of Sargodha, Gujranwala
Campus.

1% International QURAN Conference on “Paigham e Pakistan Narrative about an ideal Society”
held between 08-09 November, 2018 organized by Department of Islamic Studies,
University of Gujrat, Gujrat.
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8. International Conference on Renewable, Applied and new Energy Technologies, held
between 19-21 November, 2018 organized by Air University, Islamabad, Pakistan

9. Attended a seminar on 8" September, 2007 on “The Challenges and Implications of the
WTO Regime for Different Sectors of the Economy” jointly organized by WTO Cell,
Planning and Development Department, Govt. of the Punjab and Gujranwala Chamber of
Commerce and Industry.

RESEARCH AREA:

Volatility Spillover Effects
Energy Finance

Dividend Policy
Corporate Governance
Capital Structure

Social Sciences

CPEC

PROFESSIONAL SERVICES:

> Reviewer
e Journal of Economic Studies

e Journal of Economics, Finance and Administrative Science

MS STUDENTS SUPERVISED:

e Afshan Jamil on the topic “Impact of CSR on Profitability of Banking Sector of Pakistan” from
University of Sargodha in 2018.

e Hamza Meer on the topic “Frequency of Annual General Meeting and Market Return (A New
Market Anomaly): Evidence from Pakistan™ from University of Sargodha in 2018.

AWARDS AND SCHOLARSHIPS:

e Got Turkish Government Scholarship in 2011 for Ph.D.
e Clinched Erasmus Exchange Program Scholarship for Italy in 2014.

TRAVEL HISTORY:

Turkey
Italy
Germany
France
Spain
Norway

STATISTICAL SOFTWARES:

RATS 9
STATA
EVIEWS
SPSS



CERTIFICATES:

e Certificate of MS OFFICE from Department of Information Technology, University of the
Punjab, Gujranwala Campus.

e C1 level Certificate of Turkish language from Ankara University, Turkey.

e Certificate of MS OFFICE from Computer Information Technology Institute, Gujranwala.

LANGUAGES:

e English
e Turkish
e Urdu & Punjabi

SKILLS & INTERESTS:

e Computer Skills (Microsoft Word & PowerPoint)
e Book Reading

REFERENCES:

May be furnished if required



